[+

F 2 B HEH 2040 =

ERFEHEAR

REAZEESFES (FOF)

2023

F5

5 3 Z

2023 %9 A 30 H

HEFHEN: PRESEEAGRAF
EEAEN: PELIHBRITRGARAA
WEXEHHB: 2023410 H24 H



TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

§1 EEIR

G N (K 3 0 O S ORIE AR, TR B/ R R B 3R PRI s 8,
TR HL PN A LS L R I A0 58 BV AR R AN Sl SO TAT

FEFEE AP E THEAT RO A IR A A REAR & R E, T 2023 410 7 23 HE&X A
W5 I S RbR . ERIA R ARG EAE, REERAB AR RICE. % SR
NN PNt S

SN LA F B St (SR ) FLRE F R S 7, (HARIERE & — R AR

HEG I AR SRR H AR R I BV R, BB 7E A H A PSR i A4t Bl 15 4
e RS IR

AR I 55 BORER Z 1T

AW 2023 4E 07 H 01 Hi2Z 09 A 30 Hik.

§2 EHE 7= MM
FE L TR Pz Br HI 2040 =4FEHEA RS (FOF)
H 4 TG 017755
SR (e RLITATF R
HeAFEMH 20234 6 A 30 H

0 S A KL < 4 A A 186, 397, 174. 84

Bt H AR ARSI AR AR XS AT 52, B I EMA S B,
O BRI BB A S A VR RN, g4 SEEIL 5 L ARAE R UG X L)
KIPRRAE Rl BRI G T IR IRR G (. /£ 2040 5 12 A 31

HCART, AR E T 5AEE, et Jvil; £ 2040 £ 12 A
31 H2Ja, AFEeME T2k, SEAE v,

B A AT G R B R 00 B 7 I B, XU U e A, B
FERCGERMAE . REM IS Fir e, Temiip it A Al 5™
ZE%%E%M;ﬁm,$%$hﬁﬁﬁﬁﬁ%&ﬁ%ﬁmﬁ#&ﬁ

& BERRGTR, JIRSEBEE 5 IR IR E g K. AR 1.
ﬁ%ﬁﬁ%§>2,ﬁﬁﬁﬁMHn&ﬁmﬁm§3 P SRR BT S 5
4. FOURBIRNE; 5. B SCRAEIFRR AN 6. fAIEEIERBI R
M o

b S AEE G A BT ELAEAE s (90% ) 300 45 A 2 4 +1 0%+ LS i
BLEETRE MR R P iEis s OWE) HE80lkas %
(95%-X) +FEIHRATIE I A 5+5% (X FIUVEVEEDY: e
AR H-2024 4, X=52%; 2025-2026 4F, X=51%; 2027-2028 4F, X=50%;
2029-2030 4E, X=48%; 2031-2032 4, X=46%; 2033-2034 4, X=43%;
2035-2036 4F, X=40%; 2037-2038 4F, X=35%; 2039-2040 4£, X=25%).

DR WA A AI RS ML G Ak, & Hbs DA, XS S5k K T2 b

%200 k121




TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

FRTFE H RIS AR P B D PR . AR S AR I SR B 45
JBESE R I S v e N — R (VR A B A & B XU /N, (B T iz
RS, ke iise. Ml LM IE.
AFE G PRI BB AR IS, T AR BB LE] R R
AR T3 DL AT 5 ) S5 22 i R R KU

HEFHN S He A IR TR A F
HEETEN b [ TR ERAT I A BR A A
§3 FEMZBIrMELSFERN

3.1 ZEMFHER

Az NRMoc
EE B S =P W (2023 4E 7 H 1 H-2023 49 H 30 HD
L AR HI Sk 2 -877,147.91
2. A HAFE -1, 834, 718. 07
3. IIAL-35) 3 4y B AS HH A1 -0. 0098
4. PRI & % 1l 184, 563, 650. 48
5. WK 3L A A E 0. 9902
LA OSBRI R R S A AR BN . Bl . HARIRON CREA R ER S aE) 1

BRAR < 9 L AIAS RIBAELRUR R B AR, AR AR 300 L Se B e i A3 28 Sepir A2 sh i as

2. TR S GHEA A BIERAA NS 5 2 &S T2, 1 AP 5 2RI s 7K P2
TR o%.
3.2 & ERI
3. 2. 1 & MBI AN KR R HE 5 F NS B R R 1 R
MRS = 30E"
HFEGK R | PEEKR | gt
M B HIERR | O—6 @—®
) WEZEQ | HIREERO
HZ@D
TE=1NA —0. 98% 0. 12% -1. 80% 0. 47% 0. 82Y% -0. 35%
HAEE A
-0. 98% 0. 12% -1. 50% 0. 47% 0. 52% -0. 35%
R Z S

3.2.2 BEEAFAMMRES RIHFEREKEAZ K HE RN SRR @
KRBT R

FO3T o o121



PR HbRH I 2040 =4EFA RS (FOF) 2023 4E55 3 AR

FA3fE B4R B A2040=35F RS (FOF) Sit-HTi4 4= 35 6 HA A s PO 4R ko

3.00%
2.50%
2.00%
1.50%
1.00%

0. 50% 4/

0. 00%
=0. 50%
=1.00%
=1.50%

WK R e nd IF S S - H E)

¢

023-06-30
023-07-05
023-07-10

2023-07-15

023-07-20
2023-07-25
2023-07-30
2023-08-04
2023-08-09
2023-08-14
2023-08-19
2023-08-24
2023-08-29
2023-09-03
2023-09-08
2023-09-13
2023-09-18
2023-09-23
2023-09-27
2023-09-30

o4

— AR RYR2040=FHHERES

(FOF) RitA{EigksE

— FERFEEFBE00=FBERS

(FOF) Sl Sk s %

W 1 AEESIES ST 2023 4F 06 H 30 HIERER, #ERE PR KM LE,
2. HEMREWRAR S R TEHES.

3. 3 FAtdEtR
T ARG AMRE YN LA

§4 BHARE

4.1 RELE (RESZENA) 6

EAREHFESL IR | F24 Mol .
BE RS oA [ emim | s L
e, W KSR, 56 B 5 A e
FOF $5¢# SEREAE A, W R FEAT O SR B SRR
LI AT EA TS50 M 58 BT ot i 3
Kb aAaLi A ] (PIMCO) FR& S BT R T i
A B 44, 2019 4 1 AP &8 AR A A,
TRZ PUT: FOF $E58 H 0 75238 S48 BT AR B2
H, P PATBZ B R AT P2 752 H s H 1
o, [FEEEFR2023 46 H 30 2035 —AFEFFAMIRA NESH &S
s H 31 2040 H ) 154 (FOF). P35 Hbr HIH 2025 —4F4F
SAERRH ARG B R A S (FOF). “F
WA ZRARTEE Hbr—F R IR & 2 S
R A W4 (FOF). Pt fiiic B 1 F+F
e RE S HIRA MRS RS (FOF), “PRE
(FOF) % H Az H I 2030 —F+¢f Bl & B 5L 4
G4 H4 (FOF). P37 Hir HI 2040 =
FEREE IR A Y R AT 4 R 4 (FOF)

%470 k1201




TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

L | | | = |
Feo 1 WIEIHAERGEI, H (HREM" WIES AT, “BIE A" KA
SERARBRINE ;LIS 99 LA G, ERREL N A0 BSE LN S B HR A s
A OB F ST EL .

20 BB AP 2 Gl I A R B ELANE) HATSEHLE

4. 1. 1 JIRFAERER - E BT MR B LB E-S 2 FNE K™ AL
E: T
4. 2 EENXR G AN S E S EEMTE R I3

ARG A, AEEEEBENRIET (R NRISMERESR 3R 2 aik) 80 SEHEM.
T ERIE I S AL e & 5 R E, AFMSLAE R B o0 (0 B U8 BAIZ Y 2R e 987, 1E
TR P RS A JE A L, DR B NSRRI R . AR, ARG ERIEEES
M, BATIRF SR AA . BB S LR A S/ 50 RIEEE L
HEEFRPFE

4.3 AP HEF IR

4. 3. 1 A3 5 B FIHAT R L
WEWIN, RESEHENHEIT T GEFRREEEEAF A TR HHIERFEIL) M2
] i 5E I T 58 Sy AR R B

4.3.2 RERZ AT AR TUH

AT ARG AR T Z TN

WEIN, T ERRAE S S5 T AT SE b ] H B A58 5 S/ (i 30 88 by s AR i i
LT 2 H AR 5%

4. 4 RGN E SRR RENZIEDHT

A1 2023 4F =Z= %, ERREIA T BAFHIRBUR SR U TR, E6R%. EouHmEiE
Aok ENEGF 2SR EITHARKE, PMIfRE0ES8:=H £AT, 9 A PMI E[EIZALZ 1J7, Tk
AV FEREE T 8 A th ik IE. =FRFELICR, SATINR TR MBSO F R S e, BRI SRR AL,
I HRKBORARIR ), BusRSUCERIRTTIAE O, AR B 1Po Al
FERLEE . ZARARBREBI B REAT A AL CRIE & L%, M BURZ &7 R, BT EM
EEAFH, B DGRFIR . DR —EIRH A2k EATN G AN . FEECRIRIE SN S,

5T O o121



TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

PR At TR R Rz, EAME S R R R R, TGk, ik es,
PARSEITERA AT TT, BT IR

B iisa i, ABORS M7, SRS ZE LR, SRk, sk, UNEeN
R TAHE . FIRECHBREZEEOR. BRI ERE, KT/, MEG TR, 17k k
KELZHATINER, A —FATI I = Tk EiE E R 2208 21. 3%, ARMReml. R, Aa
ey ek BAT RIS, BEPZET. @E. AL AR BB RIEE, AT
JEBET, MBI, (EEASFFEE R, B BRI, ARERKECRm T, &
TREP IR TR, ARG SR E A 2R RS AT HML, MEMRKS ARz, b
FRBRAEFES, BRI 7 B L A AR -

AHe T 2023 42 6 H 30 Hlor, HATUIAEE G, 35 T ORB AT B L BHE 0 17 rh Az
B, RETT, el DR R i i Ay 3, TR B & B 2 AT J= Al A A ey
R REFT, W T EHAME, CRSTENEWHU, XD, e K
Ale. AT T, T REAT RIS . BURRER 7 F AR LR FF “A% 0o+ A [ KUEE T
BN O ME K R A &, OB S5 R I UL ACEE, T &0y B R SR B
TR 1) SIFHUIRE. R, AR RER: 2) B MR R,
2ot mmiflG ., B EAURR UL RS T4,

AR, ERRMEIIESE T, HARIA R85 =5 N AT RETE e 28, (HAE
R, WEhECSINR, AT BT B AR A 08 R IR T B SR

4.5 MEBNEES KGRI
BB ARG FARARFE S AIFE N 0. 9902 Jo, A4S HASE S0 AT E G K -0, 98%, Mk &5
Bl 5 FEUE IR 25 R 1. 80%.

4.6 WEHAEERH ANBEEE T ERE R Y
A&

§5 MEAHAEGWHE

5. 1 REBIRESHHEHMR
Fe i &8 ) i B S BT IR (%)
1| BLEERH - -
Horpe ISR - -
2 | BEHE 172, 474, 932. 13 93. 37
] 5 Wi 2 5 % - -
% 670 #1270




TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

H: fids - -
e FFIESF - -
DRl L iy - -
ST SR - -
SN IR 4 il - -
o SR 1 SN IR 85 4 il 7%
FZ
AT ARG E &A1 12, 226, 061. 67 6. 62
HAh 5™ 18, 852. 23 0.01
Ait 184, 719, 846. 03 100. 00

5. 2 MEMIRLAT A RO ERFTAS

5. 2. 1 |EFREAT WA HH SN B R A
VB ARG AR IR RS R

5. 2. 2 WEHIRIAT WA RPBBE R H R TS

TE: AREES ARG WA KRG BB .

5. 3 BRI A SAMME o FE B 1HE LB R/ D HETF R B A

5. 3. 1 REHIRIEA aME 5 E ST 198 LB AN I AT+ 2 B R B A
E: AREEAREIIRRFFARE

5. 4 MEWIREF MM RN GFRRAE
T AEEEAMRE WIRRFA 557

5. 5 MEWIRLA RME G ESF=1$E LB KN HEF BT B2 R R R 4
P AL G AR AR KA

5. 6 WMEFARIE A RME 52 S B E LB/ R BT 148 B SCRRESR R
K
T AT GAIR T WA RFFAT B SHFIE SR -

5. T WA HIRIZ A RME 5 & T3 E LA RN R T4 57 & R 435 4
T ARSI EHIARRIAT TR

5. 8 MEHARIZ A SMME b 2 &3 7158 H /N HEFF I BT A48 BUIE B3R B 40
T ASE G AR AR RFFA BOIER B .
5. 9 MEWRFE ST H KBTI 5 1B 0L it

BT O 121



TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

5.9. 1 REHIRAZ S B KRR R R A7 25 40
e RS SAMR A T AR S8 B

5.9. 2 AESEHBIIRR OB HBUOK
AT AR W BRI T 5L 5L

5. 10 R & HIR A2 S HL 1 H U R 2 00 i 9

5.10. 1 A H FUH B8R BUR
AT G AR W E Uy T 55

5. 10. 2 EHIR AT SR H K B R B854
VE: ARG P T R (D B4

5. 10. 3 A HE G B LB
AT G AR W E Uy T 55

5. 11 {BAEWE ME

5.11. 1 RSB E TR IEFKIRAT EEEHRE WO ER T REE, )

EREmE HT—FEAZBIATTER. LB

I I ST AT R AUETF R RAT BRI S E BT L SR A, BRI G AT —

FANRZEIATTEDT. AL,

5.11.2 ZREHRE W+ BIRERTE HES & FIME N FIEREE

ARG IIRAR AR -

5. 11. 3 HABTE P HI AR

pur
J

4K e O

A7 H PRAIE S

18, 834. 24

SIS K

DLseirgll

PSR

YA H IR

L NNEN

Fott

QO N | |01 |k ]W (DD |+

At

18, 852. 23

5. 11. 4 MEWIRFFA B4 T8 BOH K T R B i3 A 48

8T I o121




TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

T ARG AAR A WA RS A AT 5 B W] S i o

5. 11. 5 AWK AT 4 B = R RGBS FR1E L Ui A
T AR GAR WIRFEA B

5. 11. 6 BBA WS IERFH AR H
IO R, A3 G i T e R

§6 HEPHSE
6. 1 &5 HARLA RMME 5 FE & T 1#E L K/AHEF R+ 2 E S B4
ERET
L |EEEE
SRR ) e
. - 5 . . N B
Fe | EEREY | EELK zﬁﬁﬁ%ﬁ%ﬁﬁ%ﬂ&ﬁﬁﬁ(m)#@ﬁ%A%ﬁﬁ
Bl (%) ”
YR
H&
S, X
- R
1 002065 | SRS i 25, 637, 589. 89126, 970, 744. 56 14. 61 5
32 S x
Wi A
5Tk X
.\ . [FRA T -
2 002351 | #E B A B 15, 479, 639. 0324, 117, 277. 61 13.07 S
% A g
G E S ED O
-+ 0
3 003403 | X 16, 232, 864. 36(18, 078, 541. 04 9. 80) 5
AR A =Y =
FRRERR | ATk
4 005015 ) 7,223, 786. 1411, 411, 414. 97, 6.18 5
e o iR -
o Ak 71 o4 T -7,
5 009668 %%ﬂ*;‘EE RABITH 8, 089, 133. 80| 9, 448, 108. 28 5.12 5
B’EC =
Pz | AT
6 002795 7,646, 559. 05 9, 053, 525. 92, 4,91 B
siffifig A R =
A 30 % .
o BT
7 007915 | 94 45 ot X 7,852, 813. 85| 8, 944, 354. 98 4. 85 5
% A g
EAN seellE it .
i OB
8 006064 | HEamik 3 B 6, 157, 355. 20| 8, 432, 497. 95 4. 57 5
fi% C g
UEE S RELSE I
9 004572 - 7,571, 466. 45 8, 335, 427. 41 4. 52 5
f#d C = -
BEH1E | RATTFF
10 009006 . 7,237, 548. 62 8, 327, 523. 44| 4.51 7
ZiRs (R -

6. 1. 1 MEWIRIE A SYME HZEE T 38 B KR RIRT 4 A TF B ER A

Foom o121



TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

JEIE SR 15 B e G 1 B B 41
T AR ARE

HIRARFFA R IT SEEILA BT 5

6. 1. 2 MEMREESTH N EF AT HEEEMBMIEF B R ESIFIL
T ATEGAR T WIARRRFAT ATT SR IR BT B R 4

6. 2 L 5 RIFHE ST AR F A

Horh: 225 REFHREEEFHEN
H
GiH iﬁﬁ%%gzizﬁ;aﬁzwguﬁﬁﬁk%ﬁﬁ%%@ﬁ
e 2
AR Gy B G A R T B (0D 3, 000. 00 -
MRS 5 F 4 A e Rl 2% (n) 9, 042. 64 -
MHARE R RS RN A
s () 35, 304. 99
SRR RS NS R 186, 381. 09 6, 652. 97
()
MHARER RS A N AR 43, 621. 84 789, 24
#H (I0)
MIARE G R e T A R 2 (o) 54, 027. 45 -
MR G R E TR 5 P (D) 1, 582. 36 87.91
6. 3 AWM EWFANEESRERNEREWEG
T o
§ 7 FHRES BT
B Ay
i WA 4 0 40 e A0 186, 391, 280. 80
i S B ) 2k 4 FR U 47 00 5, 894. 04

ak: i T A A R 3 4 A T (R 473 A

T Y100 8] B g 7 0 AR AR A (A

/[\U\ “_» iﬁﬁ”)

T T AR < L

186, 397, 174. 84

§8 HEEHANZHER R ERREELESH R

8.1 REBHENGFHARESHHZNFI

L VARG

i A I BN RE A A
S A

10, 000, 888. 98

i 2 31301 1] SR\ / HR D A

o100 4 12 51



TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

il

i T 391300 18] S22 M /08 [m] A

il

e AR S BN A

S

10, 000, 888. 98

i S IR RF A A &
WL A e o)

5. 37

T Lo SIIA) RN/ SEON S B 2R P A

2\

8.2 & HHNIZHEARERR AR S5 WA

RGN IR SRR AT GG I CHED D /85 ] 3 422 JEAS 7k e 57 U A 5 BRI AU T

E: .

§9 MEMRKEAEESEKBER SFHFHBIER

A A 404 Sk g7\ 4 pa | s A

445 78 A |10, 000, 888. 98 5. 37|10, 000, 000. 00 5. 36 3 4F
HHE
S - VN - - - - -
HEHAR
HERWEN B B B B B
Il
A2 UN ' - - - - -
R
HoAth - - - B B
P 10, 000, 888. 98 5. 37|10, 000, 000. 00 5. 36 3 4F

E: T

§10 B BRI MM EEE R

10. 1 IREH AR —RHF TG ESHBHLFIZ BT 209855

10. 2 RBRE R KM EZRE L

T

11. 1 F#EXHEF

§11 FEXFH=

o11m 3L 12 13




TR AR HE 2040 —FRH RS (FOF) 2023 5 3 FERE

(1) W EREMSHET P2 9532 His H i 2040 =ERE R AT R ERI LS T I 4 (FOF) 3
LM SO

(2) PR Bix 0 2040 ZFFA R G AR EAIES TS (FOF) HEEF

(3) PR HhrHM 2040 =FREA IR G RAIES P R4 (FOF) &ML

(4D VEEENA

(5) FEEF NS TR BN A R iR
11. 2 777804 AR

BRI T AR HH X AR FHAETE 25 #5033 5 P2 grl il 34 2

11. 3 &R AR

(D) BRE BN ) S P A ], hn 4% TA SR LA B

(2) BeREBXAMRE BUAEEN], TERARESEHNTFZESEHARAR, BFREH
i%: 400-800-4800 (HKigi%#e)

FEEEHARAA
2023410 H 24 H

o127 3L 12 7



