]

- AL AE 5 BUFF T TR SO 57 B BT 2
&
2024 FE55 1 2

X1

X e

2024 23 A 31 H

BEFEN: PRESEHARAF
BEETEEN: PEBITROERAF
WEEHHR: 20244 4H19H



SEAzNPAR ETF2024 4F55 | ZERFHR4E

§1 HEERR

HEE TN 0 S RUE A, P BN AR B . 1 S MR sl K
FEXE LA R S TR A e B AR AN I B TAT

FHEEAEE Nh ERAT IR A R A FIARIE AR S & FME, T 2024 4504 H 18 HERK 7 AR
I S bR ISHER IR R A GG SN, RIERNEREERRICE. * SRR
FH KR

BB WK LSS H - SRR 5 0 SR U B RS B 5, (A GRIERE & — e &R

HEE P AL SO AR AR I B0 W, Pt 7E A H 10 e Sl LA 40 ) 15 A
RS .

AAR A ht %5 BB R Z H

AAE WA 2024 45 01 H 01 HiEgZ 03 5 31 Hik.

§2 EET ML

F 4 TR AR kAR ETF

¥y N TR BT ETF 422

He TR 159964

HeiEE AR T 5 R FF T

HEEEFAERMH 201943 H 15 H

A5 TR FE S B A0 437, 481, 881. 00 4y

%t Hix B PR EEAS B AR EL, 18 R PR 2 R RN R B R 2 B ME .

7 AFE G F BRI e 4 W7, B 58 442 B AR 1) F8 B Bty B2 i 7

PBUE R BB, FFARIEAR K198 Bt i S H AU AR k47 AR
R AR TG OU T, 0 2t AR I e I 25 BB Ot 28 2 F) 28 XL
AT 0. 2%, AFPRERIRZEAEIT 2%, 1 EHE Hg il 0 0] R R B
DRI 2 U i 25 P AT BR B R 22 B I SRV T, 2 e BN R
PR G A R L BRERR PR

b &7 HE B AP AR Bl an %
IR 2 AL AHE TSR AR A, L TUAC AR e U RS 7 1 e T A 2R ik

& B REE S 5T A G . ARG Nah SR T I R A fa 4
B4, FERMGEAEHRIFN, RERQNMARIEE, HRARGERIE S
b R BT R B T 3 41 B XU St R AE AR AL

HLEEBA A EAT PR A A
EELEA H AR AT B T PR A 7

§3 FEMFIetrMESIFERI

8 200 3k 12T




SEAzNPAR ETF2024 4F55 | ZERFHR4E

3.1 ERMFER

Bfr: NRMIG
Sl K s WAER (2024451 A 1 H-2024 43 H 31 H)
L A O S 28 -10, 060, 609. 28
2. A -21, 027, 799. 02
3. AT 35 B G A7 B A A A ) -0. 0474
4. SR B B = 1 E 503, 310, 741. 57
5. IR E= & A BFE 1. 1505

LA e B R a3 AR R BN« #eBtilat . et CRE A etivEAR sk 1
B AR < 3 RS I JRAE A5 5% Ja (R AR, AS IR Dy A 9] s B s fn_E A 2 Fe (B A2 s i a5
2. Frid 3k S SRR A OIE A NNW B 5 3 S i & T2, T AN B 5 S Bl K1 22
T oET.

3.2 EeFERI
3.2.1 ZESHFHER KRR IE RIS B ARl 2 SR i LR

Mk G b g J
HHEIEK R | EEKR | gt
M B o IR 2 bR O—6 @—@
® EZQ | HIEERG »
HZ®
HE=4NH -3.81% 1. 86% -3.87% 1. 88% 0. 06% -0. 02%
TEAAH -8. 94% 1. 56% -9. 27% 1. 58% 0. 33% -0. 02%
ok —5 -23. 33% 1. 33% -24. 23% 1. 35% 0. 90% -0. 02%
= -31. 26% 1.51% -34. 09% 1. 54% 2. 83% -0. 03%
TR HAE 14. 99% 1. 64% 7. 36% 1. 66% 7. 63% -0. 02%
H#E4& 5
15. 05% 1. 63% 10. 18% 1. 66% 4. 87% -0. 03%
R A

3.2.2 BEEAFAARURES RIHFENKRED EHE RS HEREA R
KRR FHI R



SEL2NVAR ETE2024 456 1 ZERER4E

120
110
100
90
80
70
60
50
40
30
20
10

-10
=20

PG M AEETE S48 1l 4 - S 5 ] A Al £ B4R B Of 90 58 e e 5 3, S 35 HO

00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%

00% { it

00%
00%

e
o

-

2019-03-15
2019-06-20
2019-09-25

2020-04-06

2019-12-31
2020-07-12

2020-10-17
2021-01-22
2021-04-29

2021-08-04
2021-11-09

2022-02-14

|——‘F—EﬁllﬂliﬂiETF£i+?¥“fﬁi§t%$ — F R ARETF 2l ik

] r~ o4 o =+ o Ly —
o o o] o — — o ™
1 | 1 | L ! | |
uw oo o4 o o o4 o
T @ & O F 4 3 I
%] ] ] m o o [¢] =
o o o o o o o o4
(=) (=) (=] (=] (=) = (=) (=]
o o o4 o o o o4 o4
Rk

W 1. AREESFESEFET 2019 4E 03 H 15 HIERAERL
2. ARG RIS EFRME, REEHAN I HEESEFARZ Hie /s H RS R A
HHHFFEREEFRNZE, BEREHARARES CERES, 0I5 R &00% =i E L)

N P
3.3 HAthigts
Ve A A I TSR AR
§4 BEEARE
4.1 EE&ELHE (HESLTE/PDAH) FHhA
(LA 1 S 2 TR | 2 Sk N}
WEBE T (mEom| &R Lt
gk, 5B KR G
o, W AR A I 2 7
STV A A IES ST . 2023 4 4
. HIAT 225 4 BB TR A 7, BLAE BTF
i HOH R 0 B AL B IR 7%
st | 2023 £ 12 1 VR 300 A 5 TR I HTE 5 K B
5 L oo - A e TR 300 485 PR IS BT S
s BV AT R e T2 MSCT I A fi
o FE 532 55 T T BT 2 e B
- BESE 4 P22 500 58 5 ARG SR
UE5 B0 I e e I o 2 B 22 5
T T T
500 32 55 MO R BT S B i T




SEAzNPAR ETF2024 4F55 | ZERFHR4E

ZAANEARAE 5 BT T8 BOuE 27 5 o ik
SRS P2 MSCT HRE A B E FRAS
SR G EOE % R A 4 L e Ik
2000 355 HE B AL Ty B TR B0 F7 4%
I 4. TR EIE 2000 32 5 BT iR
BOEF TR SRS,

ETF $844

PR ‘ e
vy WS, AR, FE R
. B 55 5 T  5 AT i

‘ %S BREERGRAR. 3
224k 12019 3 1512024 F 1
by || X019 3 A TR asp |aosa e mr s 7l o BT 9 )50

2o 3
ﬁgiF : . B RS T 2017 4E 2 A T 265E
ﬁE#; S RAT, WAT ETF $550 % Pl
%ﬁég PR PUT AT . S AT

DL A N7 A

ST

e 1 e EEE LR, H ERENT OvEeERANE, “EEH” UIRYE A F R
SERNIENE H ) P E AR B ER G2 B, AR A1 “ AR H I 20 s A =) kg
BN BB AE H IR IS 3T

2+ EFFAMLIE SGEMTIE 2 GIEZFA ML 5 B B B ANED A CHE -

4. 1.1 ARGAERSZ R E ETHRIR R LB N2 2 B F R E 2 K7™ R
.

4.2 EENXHRE A AR S E M ST 15 L A B

AAREHIN, ARGEHEANHIET (PN RN EIESF SRS GRS RIEAEM.
T IR > AN i e 5 FIOERE , AR ISEAE . B 5 SR 0 B F Sk W7, 45
AR S (A B, VB AT NSRRI . AR, AR EIEERE GRS
M, B IRFEEOHRAA MG HeBRBEE . BB LB E R/ &0 RIEEELK
R EFRIE

4.3 APRGERHH

4.3.1 NFRGHERPITER
SN, ARSEHEINHPAT T GEHFREERSER AT AT SHERSEIL) A
] il 58 I A 3T 2 A R

4.3.2 REZGTARETIHEH
I T ARG AR ST N

% 500 3k 121




SEAzNPAR ETF2024 4F55 | ZERFHR4E

W, FrABEAES 535 AT B H R3S 5 A8 580 B ¥l 32 5 A kil
ZAES 2 H A &1 5%

4.4 WMEHNES BT RSB ED

e — RAB TR AR R BN B A=, FESTER R b, SRS A S 10 B AR
BRTEHL M ERHE KA AT S B, R B STE0A R 7R A 58 B o B S B E
EhRLR T, PRSI B AR R 2 . RS, ARSI H IR BN 0. 01%, FRALER
BRIRZE 0. 28%, BAFHISCIL 1 ARG B H AR,

}

4.5 MEHAZSHNLSGRI
HEARRA WIARARIE SO HIFE N 1. 1505 76, ARG WIFE S0 FHE K R oN-3. 81%, W4T
EE IR I AE I 25 % 3. 87%.

4.6 MEMAZRSFHFE ABRES R #ETE L
AT GAR T WIN AR BUESE 20 AN TAR H RSB AR T 200 AL G55 EKT

5, 000 J3 TCHTH T
§6 WFEAEHE

5.1 REMREEFE=HEH/N
Fe i H &8 o) B ST L (%)
1| B 499, 337, 211. 71 99. 15
Hrp g5 499, 337, 211. 71 99. 15
ﬁ/\&ﬁ | _
li] 5 Wi 2 # % - -
Hrp: fiize - -
BE P CRFUE SR - -

4 | & EEE - -
SR AT SR - -
6 | ENIRELH T - -
Horpre SRR S N IR B 4 Rl it

ﬁ

AT RS H &A1 3, 902, 492. 97 0. 77
HAth %t p= 375, 163. 20 0.07
&1t 503, 614, 867. 88 100. 00

VE: ARIESAMRE WA HIES TN 12, 213, 300. 00 7T, HiF{E LB 2. 43%.
5.2 MEBRZBITWHRHNBEREAE

% 60l 3k 1211



SEL2NVAR ETE2024 456 1 ZERER4E

5.2.1 MEMRIBHERE LTI RIFEARERRAS

(%]

e

KHE Co

i 3 g B B EL B (%)

A

KL AR L il

19, 470, 668. 00

3. 87

B

R

C

il gl

376, 712, 408. 01

74. 85

LN VAN WY N Y|
PN

feR N4

R A Z &

SLil sk A REAIREY

—|o|T|om

18 Ol

—

5 R AN BB R
S5k

30, 099, 512. 57

<Rl

37, 642, 005. 22

s 4l

LG AN 55 55l

FHERT TR 55k

14, 095, 821. 52

2. 80

KA IR AN 3R v i B,

1, 880, 164. 00

0. 37

i BRI 55 BB EL A IR 550,

HE

AR T AR

12, 825, 906. 00

AL AR E AR SRl

5,961, 160. 80

"o |T|o=2I=|0)|Y

=
sie

it

498, 687, 646. 12

99. 08

5.2.2 MEMARBMB B LTI RAFEARERRAE

(%]

e

KRehE Go)

o < B B EE B (%)

A

R N4

B

R

C

il il

633, 815. 38

B T IR SR A
BRI

i S

bR AN

SLilisk . B E A EREDLY

|| T m

ERERIE V4

—

SR B A SRR
S5k

<Rk

s il

LT AR 55 1 55l

BHART TEAEANR 55k

15, 750. 21

ZI=|C0| =N |

KA SRR 2 S0 P




SEAzNPAR ETF2024 4F55 | ZERFHR4E

i B S5 A AN HAth e 55k

HH

A A AR

SCAG AR E RTER Rl

n| =" lo|m|o

=
oy

it

649, 565. 59

5.2.3 MEMRIBATI D RIBREBR TR ERFTAS
VE: ARG AR AR AR R A TR I A

5.3 WIRIZA SMME o2& ™ 1#E LI K/ HEFF I B R

g

5.3. 1 EWIRIBEIH A M E 5 S B E LB RN PRI AT+ 48 B R

A
e | REEA BEAR ([ HE (B | ARE O |HEETEEEERE (%
1 300750 TR 475, 380 90, 398, 260. 80 17. 96
2 300059 RIT W E 2,378, 814 30, 662, 912. 46 6. 09
3 300760 LG EST 99, 808 28, 091, 959. 68 5. 58
4 300124 CNHAR 363, 751 22, 268, 836. 22 4. 42
5 300274 FH 't FL A 190, 200 19, 742, 760. 00 3.92
6 300498 & A 1,024, 772 19, 470, 668. 00 3. 87
7 300308 B e 119, 280 18, 674, 476. 80 3.71
8 300015 % K IRARL 813, 480 10, 412, 544. 00 2. 07
9 300122 R 214, 950 9, 659, 853. 00 1.92
10 300014 o441 Re 239, 155 9, 365, 309. 80 1.86

5.3.2 MEWIRPRIE LA M E 5 E B E H B KR R BT T 48 B R

Bt B 48
e | BEARN | RELR e B | ARME OO | HEREESEEES (%)
1 301526 Il b A4 84, 739 370, 733. 09 0. 07
2 301413 PR 1,633 93, 808. 86 0. 02
3 301587 HH 5 17 3, 056 66, 406. 88 0.01
4 301508 D IRIN 419 15, 750. 21 0. 00
5 301536 ERERH 481 15, 435. 29 0. 00

5.4 WMEMREMF MBI RNRFEEAE

E: ARESAREWARRFFA 6.

5.5 T HIRILA RMME 5 E T 3E B RN HEFF BB T 48 i 27 B 5 A 4

T AEEEARREPRRIFA 6.



SEAzNPAR ETF2024 4F55 | ZERFHR4E

5.6 T HIRILA RME G E S T 3E HBI KN HERF BRI+ 48 B SCRRES R L5
R
s AT AR IR R W SRR

5.7 MEMARILA RNME A E ST E ELFIR/NEF AT T4 SR R 5 I 40
e AEEGIEHIARRFFA S BB

5.8 & MR A M E G ES B 1#E LI BRI A BUES B 40
T ARG AIRE WIARRFF AP

5.9 MEMRSFEETR R KBTS 5 18 O it B

5.9.1 MEMIRAFE ST MBI MR M5 B 40
s AHE AR WL IR AR I B

5.9.2 AEEH BRI M B BBUR
AT AR W AR WIS 5

5.10 ME MR A EEHF HE FUH 3L 5 1F 0L i A

5.10. 1 AHAE R AR HEBUOR
IR G AR5 W TC R £ 0 B L R

5.10.2 REWIRAZSHI 1 E RSB 28 HAH
TE: AFEGAR A I TEE G B .

5.10. 3 AHE MR IR Z LN
R G AR5 W TC £ 0 SR Lt

5.11 BEAEREIE

5.11.1 AESHENI +LAIEFNRITERAHRTHIWBER TR FE, =
RGP HAl—FNZBIAT BT ATIHER

T YT 2 e B IR T+ A4S A RAT BB B B BT TS SR A A, B AR o i AT —
FENZEINTFHETT. AT .

5.11.2 BEEBEMA T+ RBERTEHES S FIME K& ERTEE
BRI IH -4 M, B HEBOR 2 G B FIRE 46348 P LA S R

9 £ 121

~

od

#



SEAzNPAR ETF2024 4F55 | ZERFHR4E

5.11.3 HARBEF=HIR

75 LR &8 )
1 17 B ARIE 4 3, 054. 19
2 NSCIE F5 7 S 2k 246, 808. 96
3 Mg &l -
4 IMIRLE _
5 AL FF ) K -
6 oAt SR 12, 595. 49
7 RepE o 112, 704. 56
8 HA -
9 Bt 375, 163. 20
5.11. 4 REHRFFE WA T BN T #5354
T ARSI WA KREA LT 5 B v 36 57
5.11.5 REWIRE T4 B2 FAERE 2 FRIE A8 3 B
5.11.5.1 s BRI BB BT 42 B S o PR AE V08 52 R 0 0
e ARG RSB E A2 S i 2 BRI 5
5.11.5.2 & BARFIR B 5 Bl 148 B 22 P A7 7E 08 52 PR 1 400 1 1t B
TEASZIRES I | HEET=F | RiEZREER
75 Ji& AR Ji 55 A R B N
eE (6D e (%) 1t BH
1 301587 FR R A 59, 757. 50 0.01 B A B
1 301587 Hh 5 1y 6, 649. 38 0.00 BB
2 301526 [l b &2 #4 34, 404. 44 0.01 BB
3 301508 R IRIN o3 15, 750. 21 0. 00 B e
4 301536 RRBH 15, 435. 29 0. 00 B e
5 301413 LI 8, 636. 24 0.00 B e
5.11.6 HHEAESIRE MERHEAMASCZRHERE S
T s INER, 50z M55 aRZE.
§6 FFMRNE LMD EELF)
HfL: fy

T ST < 0 01 i 0

447, 481, 881. 00

7 5130 18] i < F DA 3 0

24, 000, 000. 00

Uk A 0D I s < i DB [l 4

34, 000, 000. 00

e 5 T 18] 2 R0 AR B B (A B

UL =T D

T T A I < 0 90 i 0

437, 481, 881. 00

#®
=
H
£




SEAzNPAR ETF2024 4F55 | ZERFHR4E

§7 ZEBEANCZHBEARERRFEESFRL

7.1 ZEEEAFHEEEZSHIRIHER
H: oo

7.2 ZEEENZHERRERRFEET 5 A
e

§8 B FE R HMEEF R

8.1 ME MW B —RBEFEESHBELAIAT BT 200895

P k=
A A R SR AL 1 L ﬁm%*iﬁ%%%
R S A LA 2 ‘ G
F| \ 1) H Iz [e]
B Jlijl‘ﬂ‘2 00 Y HEY. 2 /\r»ﬁ
%Aﬁ%ixw§MHﬁZ e e e FEA R i%

BB R > & T (E ok NS

1 2024/01/01-2024/03/31[371, 413, 620. 0014, 300, 000. 00{16, 292, 100. 00

369, 421, 520. 0084. 44

7 R AU

AT G AR AR S AR B — P8 R AT T B L A9 12k 81 e e < S B 20% TS TR, AR T IR
ENPEA R MITEOL T, WB BB BN [l BB rIRE(m], 3 5 BN RT BETC A BRI 1 S I A2 L0
SR AERFERROL T, E RS LR IR 5 KR RIS &, W RE 3 B0 H B Bl 5 A
B4 HBUEL N A TAE H G R P EAL T 5, 000 570, BEminiduaiE . SHMES A
o AL G G RS o 15 S e A LA IR B AR HOT R AR & 90 I S T AT

R A] BT BORIE AL

8.2 MHBERERKNHAMERRFR
o

§9 ZENMHER

9.1 FENXMHFHEX

(1) A [EIE M 1 22 GV AR 5 5 BT T AR BOUE 7 43 B 6 <o B SRV M 0 S A

(2) RN 5 BT IR HOE R R R A e e A R

Bo11m o127




SEAzNPAR ETF2024 4F55 | ZERFHR4E

(3) P2 BN AT 5 BT RS HOIE S5 55 3 S L il
(4D FHEE T
(5) LSS ERAAE . BRI A 7] 252

9.2 FEHGH S
VRN T A FH XA FH A3 25 FH 2% 5033 5 P22 gmbrht 34 |2

9.3 EH

(1) 8w e e AT R S B A ], ) 4 A SR SE A B

(2) BREXNAMGFIHFER, TERARESEHNPRZESEHGRAR, &/ kSHE
ifi: 400-800-4800 (i Ki&ifioh)

FRESEEARAA
202444 A 19H



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细 
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的股指期货交易情况说明 
	5.10报告期末本基金投资的国债期货交易情况说明 
	5.11投资组合报告附注 

	§6开放式基金份额变动
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	9.2存放地点 
	9.3查阅方式 


